NUMDIFF-15, 3-7 Sep. 2018, Martin Luther University Halle-Wittenberg

SPDE simulation on spheres
Annika Lang (Chalmers & University of Gothenburg), Peter Creasey

The simulation of solutions to stochastic partial differential equations re-
quires besides discretization in space and time the approximation of the
driving noise. This problem can be transfered to the simulation of a se-
quence of random fields on the underlying domain. In this talk I will
concentrate on domains that are spheres and review some recent devel-
opments.



